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Robustness Dashboard - Detail Analysis (advanced Edi

Comprehensive robustness evaluation based on trade list analysis

Validation Mode: Performance evaluated using validation-adjusted data and development thresholds.
Live Mode: Performance evaluated using operationally adjusted data and live expectation thresholds.
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Equity Stability  Current  Delta DrawDown Robustness  Current Delta Distribution Current Delta Mkt Regime Dep Current Delta  Trade Quality Current Delta Persistence “Girh s B —T
- - - - - ice
RZ (Equily vs Time)  95.3% 4 0.1% Prafit / DrawDown Ralio 057 % -32%  Tailcontribution (Trade)  27.9% 4  09%  Market Dependency -0.4% & -246% Pralit Facter 121 4 1.3% Robustness :eama::ﬂl :3::
Equity Slope % 100.3% 4 48% Avg Drawdown/Avg Trade % -1.2% I 0.1%  Tail dependency (Trade) 15.0% « -04%  AdvRegime Retention 208.5% 4 439% Profit Ratio 123 ¥ -1.7% _ M‘::{:Eal!mm ik
Slability Slope % 05% ‘P 0.0% Drawdown Recovery (Year) 17 -33% Tail contribution (Week) 24.1% i 0.1% Reagime profitability % 1000% P 250% Expeclancy Stability 1563% 4 50% Moderale persistence concerns Walk Forward Ad) T
DrawDown Consistancy 883% T 53% Tail dependency (Week) 29.9% -3.46% Consecutive Loser Risk 64% A 43.0% detecled across selected
robustness dimensions.
. Operational adjustments are used
Static b
Monte Carlo Rob InSampl P: Rob InSampl WalkForward Stability InSample Probability of Overfitting InSample :
!anta Carlo Degradation InSample M Ps w ity P r Yy ng P Aobctess Notice
Retention 93.46% Profit drop 54.1% Relention 82.46% Edge Relenlion -25.2% IS Winner Concentralion 30% Validation Mode Adi
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